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AR
CNY  ALUMINUM CORP OF CHINA 3.88000% 19-15.08. 24 50, 000, 000. 00 50, 536, 808. 00 0.36
CNY  ALUMINUM CORP OF CHINA 3.97000% 19-16.10. 24 180, 000, 000. 00 181, 560, 313. 80 1.30
CNY  CENTRAL HUIJIN INVESTMENT LTD 3.48000% 19-29. 08. 24 20, 000, 000. 00 20, 095, 160. 00 0.14
CNY  CENTRAL HUIJIN INVESTMENT LTD 3.70000% 19-19. 06. 24 50, 000, 000. 00 50, 593, 948. 50 0.36
CNY  CENTRAL HUIJIN INVESTMENT LTD 3.72000% 19-24. 10. 24 30, 000, 000. 00 30, 327, 640. 50 0.22
CNY  CENTRAL HUIJIN INVESTMENT LTD 3.02000% 20-13.03. 25 30, 000, 000. 00 29, 635, 373. 10 0.21
CNY  CENTRAL HUIJIN INVESTMENT LTD 3.20000% 20-19. 08. 23 60, 000, 000. 00 60, 066, 296. 40 0. 43
CNY  CENTRAL HUIJIN INVESTMENT LTD 3.50000% 20-03. 11.23 80, 000, 000. 00 80, 591, 884. 00 0.58
CNY  CHINA NATIONAL PETROLEUM CORP 3.77000% 19-09.01. 24 10, 000, 000. 00 10, 126, 987. 50 0.07
CNY  CHINA NATIONAL PETROLEUM CORP 3.58000% 19-17. 10. 24 80, 000, 000. 00 80, 603, 824. 80 0. 58
CNY  CHINA NATIONAL PETROLEUM CORP 2.75000% 20-23.03.23 50, 000, 000. 00 49, 723, 484. 50 0. 36
CNY ~ CHINA NATIONAL PETROLEUM CORP 2.99000% 20-23.03.25 20, 000, 000. 00 19,721, 014. 40 0.14
CNY ~ CHINA NATIONAL TRAVEL SERVICE GROUP COR 3.45000% 20-19.03.25 50, 000, 000. 00 49, 745, 086. 00 0.36
CNY  CHINA PETROLEUM & CHEMICAL CORP 3.58000% 19-17. 10. 24 20, 000, 000. 00 20, 149, 904. 40 0.14
CNY  CHINA PETROLEUM & CHEMICAL CORP 2.05000% 20-30. 04. 23 40, 000, 000. 00 39, 235, 931. 20 0.28
CNY  CHINA RESOURCES LAND HOLDINGS LTD 3.84000% 21-11.05. 26 100, 000, 000. 00 100, 704, 781. 00 0.72
CNY  CHINA RESOURCES LAND HOLDINGS LTD 3.50000% 21-11.05. 24 90, 000, 000. 00 90, 230, 760. 90 0. 64
CNY  CHINA SOUTHERN POWER GRID CO LTD 3.76000% 19-14.01. 24 40, 000, 000. 00 40, 552, 255. 60 0. 29
CNY  CHINA SOUTHERN POWER GRID CO LTD 3.73000% 19-25.02. 24 50, 000, 000. 00 50, 584, 175. 00 0.36
CNY  CHINA SOUTHERN POWER GRID CO LTD 2.70000% 20-27. 05. 25 50, 000, 000. 00 48, 610, 875. 00 0.35
CNY  CHINA SOUTHERN POWER GRID CO LTD 3.45000% 21-09. 02. 24 50, 000, 000. 00 50, 185, 846. 50 0.36
CNY  CHINA SOUTHERN POWER GRID CO LTD 3.66000% 21-25. 04. 24 160, 000, 000. 00 161, 639, 395. 20 1.15
CNY  CHINA SOUTHERN POWER GRID CO LTD 3.47000% 21-12. 04. 24 90, 000, 000. 00 90, 547, 173. 00 0. 65
CNY  CHINA STATE RAILWAY GROUP CO LTD 3.53000% 21-29.01. 26 50, 000, 000. 00 50, 381, 946. 00 0.36
CNY  STATE GRID CORP OF CHINA 3.23000% 21-28.04. 23 60, 000, 000. 00 60, 153, 723. 60 0.43
CNY  STATE POWER INVESTMENT CORP LTD 3.88000% 19-05.07. 24 20, 000, 000. 00 20, 292, 189. 20 0. 14
CNY  STATE POWER INVESTMENT CORP LTD 3.67000% 19-22. 08. 24 50, 000, 000. 00 50, 534, 122. 50 0.36
ARTEE 1,587, 130, 900. 60 11.34
BEEfIT« 7L 2—4L-/—FEE 1,587, 130, 900. 60 11.34
B R %
AR
CNY  AGRICULTURAL BANK OF CHINA-REG-S-SUB 4.28000% 19-19.03.29 70, 000, 000. 00 70, 799, 180. 90 0.51
CNY  AGRICULTURAL BANK OF CN LTD-REG-S-SUB 4.30000% 19-11.04.29 110, 000, 000. 00 112, 201, 501. 50 0. 80
CNY  AGRICULTURAL BANK OF CHINA-REG-S 3.38000% 21-13.04. 24 200, 000, 000. 00 201, 093, 124. 00 1.44
CNY  AGRICULTURAL DEV BANK OF CHINA 3.63000% 19-19.07. 26 50, 000, 000. 00 50, 805, 865. 50 0.36
CNY  AGRICULTURAL DEV BANK OF CHINA 3.74000% 19-12.07.29 100, 000, 000. 00 101, 696, 630. 00 0.73
CNY  AGRICULTURAL DEV BANK OF CHINA 3.24000% 19-14.08.24 50, 000, 000. 00 50, 259, 457. 50 0.36
CNY  AGRICULTURAL DEV BANK OF CHINA 2.25000% 20-22.04.25 60, 000, 000. 00 57, 970, 495. 80 0. 41
CNY  AGRICULTURAL DEVELOPMENT BANK OF CHINA 4.00000% 18-12.11.25 40, 000, 000. 00 41, 197, 239. 20 0. 29
CNY  AGRICULTURAL DEVELOPMENT BK CHINA 2.96000% 20-17. 04. 30 30, 000, 000. 00 28, 754, 322. 00 0.21
CNY  AGRICULTURAL DEVELOPMENT BANK CHINA 3.06000% 20-05.08. 23 100, 000, 000. 00 100, 191, 348. 00 0.72
CNY  AGRICULTURAL DEVELOPMENT BANK OF CHINA 3.79000% 20-26.10.30 100, 000, 000. 00 102, 180, 775. 00 0.73
CNY  AGRICULTURAL DEVELOPMENT BANK OF CHINA 3.19000% 21-03.03.24 50, 000, 000. 00 50, 202, 844. 50 0.36
CNY  AGRICULTURAL DEVELOPMENT BANK OF CHINA 3.35000% 21-24.03.26 130, 000, 000. 00 130, 510, 638. 70 0.93
CNY  BANK OF CHINA LTD-REG-S-SUB 4.84000% 18-11. 10. 28 150, 000, 000. 00 154, 610, 277. 00 1.10
CNY  BANK OF CHINA LTD-REG-S-SUB 4.20000% 20-21. 09. 30 50, 000, 000. 00 50, 685, 002. 50 0.36
CNY  BANK OF CHINA LTD-REG-S-SUB 4.15000% 21-19. 03. 31 130, 000, 000. 00 131, 455, 420. 20 0.94
CNY  BANK OF COMMUNICATIONS CO LTD-REG-S 3.40000% 21-08. 04. 24 230, 000, 000. 00 231, 134, 031. 10 1.65
CNY  CCB FINANCIAL LEASING CO LTD 3.70000% 20-05. 11.23 30, 000, 000. 00 30, 293, 605. 20 0.22
CNY  CCB FINANCIAL LEASING CO LTD 3.65000% 21-04. 02. 24 70, 000, 000. 00 70, 352, 023. 70 0. 50
CNY  CENTRAL HUIJIN INVESTMENT LTD 3.71000% 21-18.09. 27 50, 000, 000. 00 50, 151, 438. 50 0. 36
CNY  CHINA CONSTRUCTION BANK CORP-SUB 5. 98000% 14-18. 08. 29 90, 000, 000. 00 96, 447, 942. 00 0.69
CNY  CHINA CONSTRUCTION BANK CORP-REG-S-SUB 4.70000% 18-29. 10. 28 200, 000, 000. 00 205, 629, 986. 00 1.47
CNY  CHINA CONSTRUCTION BANK CORP-REG-S-SUB 4.20000% 20-14.09. 30 100, 000, 000. 00 101, 359, 793. 00 0.72
CNY  CHINA DEVELOPMENT BANK CORP 3.81000% 15-05. 02. 25 50, 000, 000. 00 51, 081, 465. 00 0.36
CNY  CHINA DEVELOPMENT BANK CORP 3.80000% 16-25.01. 36 110, 000, 000. 00 111, 320, 223. 30 0. 80
CNY  CHINA DEVELOPMENT BANK 3.05000% 16-25. 08. 26 100, 000, 000. 00 98, 873, 951. 00 0.71
CNY  CHINA DEVELOPMENT BANK 4.01000% 17-09.01.37 50, 000, 000. 00 51,874, 619. 00 0.37
CNY  CHINA DEVELOPMENT BANK 4.04000% 17-10.04. 27 240, 000, 000. 00 248, 624, 140. 80 1.78
CNY  CHINA DEVELOPMENT BANK 4.24000% 17-24.08. 27 20, 000, 000. 00 20, 940, 538. 80 0.15
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CNY  CHINA DEVELOPMENT BANK 3.48000% 19-08.01.29 80, 000, 000. 00 79, 995, 863. 20 0.57
CNY  CHINA DEVELOPMENT BANK CORP 3.30000% 19-01.02. 24 30, 000, 000. 00 30,213, 318. 90 0.22
CNY  CHINA DEVELOPMENT BANK CORP 3.68000% 19-26. 02. 26 40, 000, 000. 00 40, 707, 484. 40 0.29
CNY  CHINA DEVELOPMENT BANK CORP 3.65000% 19-21. 05. 29 200, 000, 000. 00 202, 402, 646. 00 1.45
CNY  CHINA DEVELOPMENT BANK CORP 3.42000% 19-02.07. 24 70, 000, 000. 00 70, 734, 553. 40 0.51
CNY  CHINA DEVELOPMENT BANK 3.50000% 19-13.08. 26 40, 000, 000. 00 40, 385, 434. 40 0. 29
CNY  CHINA DEVELOPMENT BANK 3.43000% 20-14.01. 27 50, 000, 000. 00 50, 241, 660. 00 0. 36
CNY  CHINA DEVELOPMENT BANK 3.00000% 20-07.08. 23 100, 000, 000. 00 100, 149, 041. 00 0.72
CNY  CHINA RAILWAY CORP 3.70000% 15-07.12.25 190, 000, 000. 00 192, 832, 333. 80 1.38
CNY  CHINA RAILWAY CORP 4.03000% 08-16. 10. 23 30, 000, 000. 00 30, 551, 192. 10 0.22
CNY  CHINA STATE RAILWAY GROUP CO LTD 4.32000% 15-15.07.25 50, 000, 000. 00 51, 965, 086. 50 0.37
CNY  CHINA STATE RAILWAY GROUP CO LTD 4.48000% 15-19.08.35 40, 000, 000. 00 43, 501, 985. 60 0.31
CNY  CHINA STATE RAILWAY GROUP CO LTD 3.91000% 15-11.11.25 150, 000, 000. 00 153, 452, 520. 00 1.10
CNY  CHINA STATE RAILWAY GROUP CO LTD 3.45000% 19-25.07. 24 10, 000, 000. 00 10, 082, 113. 50 0.07
CNY  CHINA STATE RAILWAY GROUP CO LTD 3.84000% 21-12. 04. 41 50, 000, 000. 00 50, 575, 148. 00 0.36
CNY  CHINA, PEOPLE’ S REPUBLIC OF 4.27000% 07-17.05. 37 20, 000, 000. 00 21, 988, 868. 00 0.16
CNY  CHINA, PEOPLE’ S REPUBLIC OF 2.90000% 16-05.05. 26 80, 000, 000. 00 79, 752, 096. 00 0.57
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.25000% 18-22.11.28 150, 000, 000. 00 151,972, 342. 50 1.09
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.29000% 19-23.05.29 300, 000, 000. 00 304, 597, 311. 00 2.18
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.86000% 19-22.07.49 20, 000, 000. 00 20, 795, 215. 80 0. 15
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.13000% 19-21.11.29 310, 000, 000. 00 310, 192, 193. 80 2.22
CNY  CHINA, PEOPLE’ S REPUBLIC OF 2.24000% 20-05.03. 23 200, 000, 000. 00 198, 557, 740. 00 1.42
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.39000% 20-16.03. 50 170, 000, 000. 00 162, 655, 160. 20 1.16
CNY  CHINA, PEOPLE’ S REPUBLIC OF 1.99000% 20-09. 04. 25 280, 000, 000. 00 270, 507, 084. 40 1.93
CNY  CHINA, PEOPLE’ S REPUBLIC OF 2.68000% 20-21.05. 30 630, 000, 000. 00 656, 060, 865. 20 4. 69
CNY  CHINA, PEOPLE’ S REPUBLIC OF 2.85000% 20-04. 06. 27 480, 000, 000. 00 474, 920, 884. 80 3.39
CNY  CHINA, PEOPLE’ S REPUBLIC OF 2.64000% 20-13.08.22 200, 000, 000. 00 200, 193, 068. 00 1.43
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.81000% 20-14.09. 50 410, 000, 000. 00 426, 006, 076. 10 3.04
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.02000% 20-22. 10. 25 390, 000, 000. 00 391, 574, 823. 90 2.80
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.27000% 20-19.11.30 480, 000, 000. 00 4817, 759, 339. 20 3.49
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.28000% 20-03.12.27 710, 000, 000. 00 721,027, 279. 80 5.15
CNY  CHINA, PEOPLE’ S REPUBLIC OF 3.72000% 21-12.04.51 150, 000, 000. 00 154, 227, 427. 50 1.10
CNY  EXPORT-IMORT BANK OF CHINA 3.33000% 16-22.02.26 80, 000, 000. 00 80, 177, 723. 20 0.57
CNY  EXPORT-IMPORT BANK OF CHINA 3.87000% 15-14.09. 25 50, 000, 000. 00 51,218, 173.50 0.37
CNY  EXPORT-IMPORT BANK OF CHINA/THE 3.88000% 16-12.01. 36 50, 000, 000. 00 51, 008, 098. 50 0. 36
CNY  EXPORT-IMPORT BANK OF CHINA 3.18000% 16-05. 09. 26 50, 000, 000. 00 49, 781, 086. 00 0. 36
CNY  EXPORT-IMPORT BANK OF CHINA 4.11000% 17-20.03.27 270, 000, 000. 00 280, 627, 856. 10 2.01
CNY  EXPORT-IMPORT BANK OF CHINA 4.37000% 18-19. 06.23 60, 000, 000. 00 61, 744, 341. 00 0. 44
CNY  EXPORT-IMPORT BANK OF CHINA 3.28000% 19-11.02.24 130, 000, 000. 00 130, 834, 165. 80 0. 94
CNY  EXPORT-IMPORT BANK OF CHINA 3.86000% 19-20. 05. 29 250, 000, 000. 00 256, 460, 865. 00 1.83
CNY  EXPORT-IMPORT BANK OF CHINA 3.23000% 20-23.03. 30 50, 000, 000. 00 48,937, 212. 00 0.35
CNY  EXPORT-IMPORT BANK OF CHINA 3.34000% 20-04.09. 23 120, 000, 000. 00 120, 948, 992. 40 0.86
CNY  EXPORT-IMPORT BANK OF CHINA 3.43000% 20-23.10.25 50, 000, 000. 00 50, 356, 301. 00 0. 36
CNY  EXPORT-IMPORT BANK OF CHINA/THE 3.74000% 20-16. 11. 30 20, 000, 000. 00 20, 362, 091. 40 0.15
CNY  HSBC BANK CHINA CO LTD-REG-S 3.75000% 20-23.09. 23 100, 000, 000. 00 101, 172, 487. 00 0.72
CNY  ICBC FINANCIAL LEASING CO LTD 3.95000% 19-04. 03. 24 10, 000, 000. 00 10, 156, 483. 50 0.07
CNY  ICBC FINANCIAL LEASING CO LTD-REG-S 3.48000% 20-10.08. 23 100, 000, 000. 00 100, 575, 804. 00 0.72
CNY  ICBC FINANCIAL LEASING CO LTD-REG-S 3.49000% 21-14.04. 24 10, 000, 000. 00 10, 008, 436. 60 0.07
CNY  INDUSTRIAL & COMM BK OF CHINA-SUB 4.26000% 19-25. 03. 29 100, 000, 000. 00 101, 910, 287. 00 0.73
CNY  INDUSTRIAL & COMM BK OF CHINA-SUB 4.40000% 19-26. 04. 29 50, 000, 000. 00 51, 159, 523. 50 0.37
CNY  INDUSTRIAL & COMM BK OF CHINA 3.37000% 20-17.09. 23 10, 000, 000. 00 10, 055, 717. 40 0.07
CNY  INDUSTRIAL & COMM BK OF CHINA-SUB 4. 15000% 20-16. 11. 30 100, 000, 000. 00 101, 194, 583. 00 0.72
CNY  INDUSTRIAL AND COMMERCIAL BOC LTD-SUB 4.20000% 20-24.09. 30 50, 000, 000. 00 50, 705, 400. 50 0. 36
CNY  INDUSTRIAL AND COMMERCIAL BOC LTD-SUB 4. 15000% 21-21.01. 31 50, 000, 000. 00 50, 610, 028. 00 0. 36
CNY  OCBC WING HANG BANK CHINA LTD-REG-S 3.50000% 21-24.05. 24 100, 000, 000. 00 100, 670, 996. 00 0.72
CNY  PROVINCE OF GUANGDONG CHINA 2.88000% 20-13. 05. 30 100, 000, 000. 00 95, 997, 145. 00 0.69
CNY  PROVINCE OF GUANGDONG CHINA 3.39000% 21-21. 04, 28 100, 000, 000. 00 100, 405, 788. 00 0.72
CNY  STATE GRID CORP OF CHINA 4.80000% 10-05.02.25 90, 000, 000. 00 94, 399, 661. 70 0. 67
CNY  UNITED OVERSES BNK CHINA LTD-REG-S-SUB 4.80000% 19-19.11.29 50, 000, 000. 00 50, 412, 405. 50 0. 36
ARRTAR 11,215, 167, 739. 30 80.17
BEEFHEH & 11,215, 167, 739. 30 80.17
AROAFIEIFICEFSNTVWIRERDH 2 HMLSES S ULRBEREE 12, 802, 298, 639. 90 91.51
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ART
CNY CHINA NATIONAL PETROLEUM CORP 2.99000% 20-23.03.25 100, 000, 000. 00 98, 622, 239. 00 0.71
CNY CHINA SOUTHERN POWER GRID CO LTD 4.87000% 18-12.04.23 60, 000, 000. 00 61,801, 403. 40 0. 44
ARTEE 160, 423, 642. 40 1.15
BEFARSTA 7L 5—4 - J— F&at 160, 423, 642. 40 1.15
EEF %
ART
CNY AGRICULTURAL DEV BANK OF CHINA 3.85000% 17-06.01. 27 270, 000, 000. 00 276, 990, 988. 50 1.98
CNY AGRICULTURAL DEV BANK OF CHINA 4.65000% 18-11.05.28 50, 000, 000. 00 53, 727, 190. 00 0.38
CNY CHINA, PEOPLE’ S REPUBLIC OF 2.75000% 19-08.08.22 200, 000, 000. 00 200, 493, 528. 00 1.43
ARTEE 531, 211, 706. 50 3.79
EEF A EEE 531, 211, 706. 50 3.79
hOBEIH SIS TR STV IRERDOH 2 EMTESH L UEMER S 691, 635, 348. 90 4.94
AROAEHFMEIFAICEHZEINTE ST, F-MORHHEIHTETLREI SN TVENEEROHLIFIMIH S S VERMER
EEF %
ART
CNY AGRICULTURAL DEV BANK OF CHINA 3.83000% 17-06.01. 24 100, 000, 000. 00 101, 997, 656. 00 0.73
ARTEE 101, 997, 656. 00 0.73
ERFAEEE 101, 997, 65600 0.73
AROEEWEIFRICLBENTHELT, FHORHHIHETLRIISh TV EVEESOH S EMESS & ULHE RS 101, 997, 656. 00 0.73
BEH ML S5 13,595, 931, 644. 80 97.18
AEFHEmEI
BABE WAZE FHBEE THEE wEA
EUR 160, 030, 500. 00 CNY 1, 260, 912, 315. 60 20.7.2021 —13, 110, 474. 68 -0.09
Ush 29, 634, 500. 00 CNY 194, 713, 482. 25 20.7.2021 -5, 472, 589. 08 -0. 04
CHF 212,633, 600. 00 CNY 1,521, 180, 774. 40 20.7.2021 -10, 372,972. 11 -0.07
GBP 26, 669, 800. 00 CNY 240, 761, 619. 50 20.7.2021 577,513.07 0.00
Ush 299, 200. 00 CNY 1,962, 901. 60 20.7.2021 -52,261. 12 0. 00
CHF 1, 240, 400. 00 CNY 8, 869, 480. 20 20.7.2021 -56, 169. 43 0. 00
CHF 951, 900. 00 CNY 6, 803, 895. 63 20.7.2021 —40, 439. 87 0. 00
EUR 13, 036, 900. 00 CNY 102, 595, 188. 24 20.7.2021 -942, 891. 83 -0.01
GBP 1, 794, 400. 00 CNY 16, 324, 374. 56 20.7.2021 -86, 572. 27 0.00
CNY 4,123, 656. 80 GBP 455, 200. 00 20.7.2021 4,481.81 0.00
GBP 292, 800. 00 CNY 2, 659, 648. 80 20.7.2021 -10, 056. 45 0.00
CHF 967, 200. 00 CNY 6, 920, 025. 84 20.7.2021 -47, 860. 26 0.00
GBP 312, 400. 00 CNY 2,834, 811. 32 20.7.2021 -7, 855. 55 0. 00
CNY 2,774, 257. 20 Usb 429, 000. 00 20.7.2021 34,735.93 0. 00
CHF 2,672, 100. 00 CNY 19, 190, 487. 78 20.7.2021 —-204, 638. 28 0.00
GBP 2717, 800. 00 CNY 2, 544, 370. 20 20.7.2021 -30,515. 16 0.00
UsD 152, 700. 00 CNY 975, 661. 38 20.7.2021 -545. 07 0.00
CHF 29, 587, 000. 00 CNY 210, 313,272. 10 20.7.2021 -91, 226. 07 0.00
CNY 993, 872. 70 GBP 110, 100. 00 3.6.2021 1, 544. 68 0.00
EUR 912, 000. 00 CNY 7,109, 313. 60 20.7.2021 1,801. 34 0.00
GBP 110, 100. 00 CNY 997, 285. 80 20.7.2021 -973.92 0.00
AB TSI A5 29,907, 964. 32 -0.21
RITHES. EXRLWVES S L UFSHESLE L VIS ZOMOFREEE 584, 340, 635. 45 4.18
ZOMOEES L VS 159, 711, 091. 79 -1.15
MEESE 13,990, 653, 224. 14 100. 00
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